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New Information

The Bankof Russiaintroducesanew presentationformatformonetary statisticsaccordingto Monetary
and Financial Statistics Manual (IMF, 2000). The new tables 1.15 “Central Bank Survey”, 1.16 “Credit
Institutions Survey” and 1.17 “Banking System Survey” have renewed the tables “Analytical Accounts of
Monetary Authorities”, “Analytical Accounts of Credit Institutions” and “Monetary Survey” published
earlier.

To develop the scope of monetary and financial statistic data published in the Bulletin of Banking
Statisticsthe section “Main Macroeconomic and Monetary Indicators” isenlargedwithatable 1.20 “Other
Financiallnstitutions Survey” describinganactivity of theinsurance companies and private pensionfunds
asasegmentofthefinancial sector oftheeconomy.
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Advance Release Calendar of the Bank of Russia’s Data According
to the Requirements of the IMF Special Data Dissemination Standard (SDDS)

Release date in July—October 2008
(The period (or date) to which data to be released
relate is shown in parentheses)

July August September October
Financial sector
1. Analytical accounts of the banking sector, end of period’ 31.07.2008 | 29.08.2008 | 30.09.2008 | 31.10.2008
(06.2008) (07.2008) (08.2008) | (09.2008)
2. Analytical accounts of the central bank, end of period’ 14.07.2008 | 14.08.2008 | 12.09.2008 | 14.10.2008
(06.2008) (07.2008) (08.2008) | (09.2008)

. Interest rates of the Bank of Russia

3.1. Refinancing rate / Overnight credit rate

the next day after being fixed
by the Board of Directors of the Bank of Russia

3.2. Interest rates of the Bank of Russia liquidity providing operations

3.2.1. Lombard auction rates

as operations carrying out

3.2.2. Repo rate

the next working day

3.3. Interest rates of the Bank of Russia liquidity absorbing operations

3.3.1. Fixed-term deposit rates

the next day after being fixed
by the Board of Directors of the Bank of Russia

3.8.2. Deposit auction rates

as operations carrying out

3.8.3. Bank of Russia bonds rate

the next working day

4. Treasury securities market rates the next working day
5. Money market rates the next working day
6. Stock market: Share Price Index 10.07.2008 | 11.08.2008 | 10.09.2008 | 10.10.2008
(06.2008) (07.2008) (08.2008) (09.2008)
External sector
7. Balance of Payments, for the reporting quarter, year 30.09.2008
(Q2. 2008)
8. International Reserves: Official reserves (weekly) weekly, on Thursday
9. International Reserves: Official reserves (monthly), end of period 7.07.2008 7.08.2008 5.09.2008 | 7.10.2008
(06.2008) (07.2008) (08.2008) (09.2008)
10. Template on international reserves and foreign currency liquidity, 18.07.2008 | 20.08.2008 | 19.09.2008 | 20.10.2008
end of period (06.2008) (07.2008) (08.2008) (09.2008)
11. Merchandise trade, for the reporting month 11.07.2008 | 11.08.2008 | 11.09.2008 | 10.10.2008
(per balance of payments methodology) (05.2008) (06.2008) (07.2008) (08.2008)
12. International investment position, for the reporting year 30.06.2009
(2008)
13. External Debt
13.1 External Debt of the Russian Federation 30.09.2008
(with sectoral classification that complies with the SDDS), P
; (Q2. 2008)
end of period
13.2 External Debt of the Russian Federation
in Domestic and Foreign Currency 30.09.2008
(with sectoral classification that complies with the SDDS), (Q2. 2008)
end of period
13.3 External Debt of the Russian Federation by Maturity 30.09.2008
(with sectoral classification that complies with the SDDS), P
; (Q2. 2008)
end of period
14. Exchange Rates daily

" Preliminary data publication date.

The Central bank of the Russian Federation disseminates data on the above-mentioned categories on the Bank of Russia Internet
website — section IMF Special data dissemination standard (SDDS) (http://www.cbr.ru/data_standard/).
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The Bulletin of Banking Statistics on the Internet is available on the Bank of Russia Internet website http://www.cbr.ru.
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1. MAIN MACROECONOMIC AND MONETARY INDICATORS
Table 1.1
Macroeconomic Indicators
Gross domestic product (GDP)' at market prices, total, Real volume of GDP percentage
billions of rubles against the previous year’s relevant period
2005 21,624.6 106.4
2006 26,879.8 107.4
2007 32,987.4 108.1
2007
Q1 6,747.9 107.9
Q2 7,749.1 107.8
Q3 8,826.6 107.6
Q4 9,663.7 107.8
Production and Services Index of the key types of Consumer price index
economic activity as % of previous year’s relevant period as % of previous December
2005 105.4 110.92
2006 107.5 109.72
2007 108.0 109.02
2007
Q1 108.0 103.42
Q2 108.3 102.22
Q3 107.3 101.82
Q4 108.5 104.12
May 107.8 104.7
June 109.9 105.7
July 110.9 106.6
August 106.1 106.7
September 105.3 107.5
October 108.9 109.3
November 107.9 110.6
December 108.8 111.9
2008
Qi 108.7 104.82
January 107.8 102.3
February 110.3 103.5
March 108.2 104.8
April 110.7 106.3
May 107.9 107.7

" Quarterly and monthly indicators of GDP — estimates.
2 As % of previous period.
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Table 1.6

(billions of US dollars)

31.12.2006 | 31.03.2007 | 30.06.2007 | 30.09.2007 | 31.12.2007
Total 310.6 348.0 391.9 431.0 459.6
General Government 44.7 43.4 40.8 39.7 37.4
Federal Government 43.2 41.9 39.3 38.1 35.8
New Russian Debt 33.8 33.0 30.8 29.9 28.7
Multilateral creditors 5.4 588 5.1 5.0 5.0
IBRD 4.8 4.6 4.5 4.4 4.3
Other 0.7 0.7 0.7 0.7 0.7
Other creditors (including Paris Club credits) 2.6 2.4 2.3 2.2 1.7
Foreign currency bonds 25.0 24.2 22.3 21.9 21.3
Eurobonds related to London Club debt restructuring 19.3 18.6 18.5 18.2 17.6
MinFin Foreign Currency Bonds (Series VI, VIl and 1999) 1.0 1.0 1.0 1.0 0.9
OFZs 0.5 0.7 0.7 0.4 0.3
Other 0.3 0.4 0.4 0.4 0.3
Debt of the former USSR 9.4 8.9 8.5 8.2 71
Paris Club member countries 0.6 0.1 0.1 0.0 0.0
Debt owed to former socialist countries 1.9 1.9 1.9 1.6 1.5
Other official creditors 3.3 3.3 3.0 3.0 2.2
MinFin Foreign Currency Bonds (Series Ill, IV, and V) 2.1 2.0 1.9 2.0 2.0
Other 1.6 1.6 1.6 1.6 1.3
Local Government 1.5 1.5 1.5 1.6 1.5
Loans 1.0 1.0 1.1 1.1 1.1
Ruble denominated bonds 0.5 0.5 0.4 0.4 0.4
Monetary Authorities 3.9 8.8 8.2 12.8 9.0
Loans 3.0 7.7 7.0 11.5 7.1
Currency and deposits 0.9 1.0 1.1 1.3 1.9
Banks (excluding equity capital) 101.2 110.9 131.0 147.7 163.7
Debt liabilities to direct investors 0.4 0.5 0.7 0.9 1.2
Loans 67.8 74.4 88.6 98.7 113.2
Deposits 27.8 29.3 33.8 39.2 40.7
Debt securities 3.3 4.1 4.9 5.4 5.7
Other 1.9 2.7 3.0 3.5 2.9
Other sectors (excluding equity capital) 160.7 185.0 212.0 230.8 249.6
Debt liabilities to direct investors 211 28.6 24.4 24.9 24.2
Loans 117.4 134.4 163.0 182.9 203.3
Debt securities 19.0 18.5 17.9 17.4 17.1
Financial leases 2.8 3.1 3.3 3.6 41
Other 0.4 0.4 3.3 2.0 0.9




BULLETIN OF BANKING STATISTICS N2 6 (181)

20
Table 1.7
External Debt of the Russian Federation
in Domestic and Foreign Currency
(billions of US dollars)
31.12.2006 | 31.03.2007 | 30.06.2007 | 30.09.2007 | 31.12.2007
Total 310.6 348.0 391.9 431.0 459.6
Foreign Currency 252.2 285.0 316.6 346.6 368.4
Domestic Currency 58.4 63.0 7.8 84.4 91.2
General Government 44.7 43.4 40.8 39.7 37.4
Foreign Currency 43.7 42.2 39.6 38.8 36.6
Domestic Currency 1.0 1.2 1.1 0.8 0.7
Monetary Authorities 3.9 8.8 8.2 12.8 9.0
Foreign Currency 3.0 7.7 7.0 11.5 71
Domestic Currency 0.9 1.0 1.1 1.3 1.9
and debt Habiliies to cirect investors) 1008 | 1104 | 1303 | 1468 | 1624
Foreign Currency 83.4 91.3 107.2 117.2 128.8
Domestic Currency 17.3 19.2 23.2 29.6 33.6
e S e e
Foreign Currency 108.2 122.3 1471 162.4 179.0
Domestic Currency 1.5 34.1 40.5 43.4 46.4
tBoaz:;s;:tn;::“?;I;f;rzectors — debt liabilities 215 29.0 25.0 5.8 5.4
Foreign Currency 13.9 21.5 15.7 16.7 16.8
Domestic Currency 7.7 7.6 9.4 9.1 8.6
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Table 1.8
External Debt of the Russian Federation

by Financial Instruments and by Maturity
(billions of US dollars)

31.12.2006 | 31.03.2007 | 30.06.2007 | 30.09.2007 | 31.12.2007
Total Liabilities 310.6 348.0 391.9 431.0 459.6
Short-term 56.7 67.5 86.2 100.7 105.3
Long-term 253.8 280.5 305.6 330.3 354.4
General Government 44.7 43.4 40.8 39.7 37.4
Short-term 2.4 2.5 2.5 2.6 1.7
Current accounts and deposits 0.0 0.0 0.0 0.0 0.0
Other liabilities 2.4 2.5 2.5 2.6 1.7
Arrears 2.4 2.4 2.4 25 1.6
Long-term 42.3 40.9 38.3 37.1 35.7
Debt securities 28.0 27.4 254 24.7 241
Loans 14.3 8.5 12.9 12.3 11.6
Other liabilities 0.0 0.0 0.0 0.0 0.0
Monetary Authorities 3.9 8.8 8.2 12.8 9.0
Short-term 3.9 8.8 8.2 12.8 9.0
Loans 3.0 7.7 7.0 11.5 71
Currency and deposits 0.9 1.0 1.1 1.3 1.9
and debt abiliies to direct investors) 1008 | 1104 | 1603 | 1468 | 1624
Short-term 39.5 39.4 42.3 50.0 53.6
Debt securities 1.5 1.7 2.0 2.4 2.5
Loans 17.6 17.0 18.9 22.6 23.9
Current accounts and deposits 18.8 18.4 18.9 21.9 24.9
Other liabilities 1.6 2.3 2.6 3.0 2.4
Arrears 0.0 0.0 0.0 0.0 0.0
Other 1.6 2.3 2.6 3.0 2.4
Long-term 61.3 71.0 88.0 96.9 108.8
Debt securities 1.8 2.4 2.9 3.0 3.2
Loans 50.2 57.3 69.8 76.1 89.4
Deposits 9.0 10.9 15.0 17.3 15.7
Other liabilities 0.3 0.4 0.4 0.5 0.5
and dobt labiltios to direct investors) 1996 | 1564 | 1876 | 2059 | 2254
Short-term 10.9 16.8 33.3 358 40.9
Loans 10.4 16.4 30.0 33.4 40.0
Other liabilities 0.4 0.4 8.8 2.0 0.9
Long-term 128.7 139.6 154.3 170.6 184.5
Debt securities 19.0 18.5 17.9 17.4 17.1
Loans 109.8 121.1 136.3 153.1 167.4
foa::;s;:trlit:“c’:z:;rzectors — debt liabilities 215 29 0 25 0 25 8 o5 4
Banks 0.4 0.5 0.7 0.9 1.2
Other sectors 21.1 28.6 24.4 24.9 24.2
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Table 1.13

(millions of US dollars)

Of which:
Official reserves foreign currency SDRs IMF reserve gold' other reserve
assets position assets
2005
31.12 182,240 137,003 6 196 6,349 38,687
2006
31.01 188,451 138,155 6 198 7,050 43,042
28.02 195,931 140,688 6 197 6,881 48,159
31.03 205,881 143,067 6 198 7,205 55,405
30.04 226,413 153,291 7 202 7,892 65,021
31.05 247,343 181,106 7 205 8,072 57,953
30.06 250,561 184,910 7 228 7,386 58,029
31.07 265,699 197,133 7 229 7,840 60,490
31.08 259,862 182,801 7 230 7,677 69,146
30.09 266,197 181,060 7 228 7,492 77,410
31.10 272,543 187,621 7 228 7,586 77,100
30.11 289,042 198,976 7 233 8,072 81,754
31.12 303,732 214,748 7 283 8,164 80,529
2007
31.01 303,886 215,474 7 281 8,325 79,800
28.02 314,534 220,999 7 283 8,665 84,580
31.08 338,830 237,140 7 285 8,496 92,903
30.04 369,117 260,283 7 287 8,707 99,833
31.05 403,207 284,114 7 357 8,458 110,270
30.06 405,840 298,507 7 358 8,442 98,525
31.07 416,167 304,973 1 362 8,672 102,159
31.08 416,040 298,509 1 363 8,929 108,238
30.09 425,378 309,963 1 368 10,114 104,932
31.10 446,961 325,418 1 372 10,954 110,216
30.11 463,528 354,562 1 376 11,366 97,224
31.12 476,391 384,670 1 374 12,012 79,334
2008
31.01 483,225 373,108 1 377 13,296 96,443
29.02 490,655 383,604 1 381 13,921 92,748
31.03 506,974 402,140 1 389 13,694 90,750
30.04 534,422 420,431 1 384 12,716 100,890
31.05 547,391 444,828 1 384 12,926 89,253

' Starting from the end of December 2005, monetary gold is valued at current quotations fixed by the Bank of Russia. Prior to the

end of December 2005, monetary gold was valued at the rate of 300 US dollars per troy ounce.
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Table 1.14

International Reserves and Foreign Currency Liquidity — Russia

I. Official Reserves and Other Foreign Currency Assets

(Approximate Market Value)

(millions of US dollars)

31.05.2008
1. Official reserves 545,408.4
1.1. Foreign currency reserves (in convertible foreign currencies) 442,845.1
Securities 355,692.7
of which: issuer headquartered in reporting country but located abroad —
total currency and deposits (including gold deposits) with: 87,152.3
other national central banks 9,476.2
banks headquartered in the reporting country =
of which: located abroad -
banks headquartered outside the reporting country 77,676.1
of which: located in the reporting country —
1.2. IMF reserve position 383.8
1.3. SDRs 0.8
1.4. Gold (is valued at current quotations of the Bank of Russia) 12,925.8
volume in millions of fine troy ounces 14.8
1.5. Other reserve assets (specify) 89,252.9
financial derivatives -
loans to nonbank nonresidents —
other 89,252.9
2. Other foreign currency assets (specify) 785.5
2.1. Securities not included in official reserve assets —
2.2. Deposits not included in official reserve assets 785.5
2.3. Loans not included in official reserve assets —
2.4. Financial derivatives not included in official reserves =
2.5. Gold not included in official reserve assets —
2.6. Other =




(Nominal Value)
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Table 1.14 (cont.)
Il. Predetermined Short-term Net Drains on Foreign Currency Assets

(millions of US dollars)

Maturity breakdown (residual maturity)

Total more than more than
up to 1 month | 1 month and | 3 months and
up to 3 months| upto 1 year
1. Foreign currency loans, securities, and deposits —4,789.3 —540.1 —228.5 —4,020.7
outflows (—), principal —2,690.9 —326.9 —159.1 —2,204.9
outflows (—), interest —2,734.9 —229.2 —219.4 —2,286.3
inflows (+), principal 443.7 12.5 127.9 303.3
inflows (+), interest 192.7 3.5 22.1 167.1

2. Aggregate short and long positions in forwards and futures
in foreign currencies vis-a-vis the domestic currency
(including the forward leg of currency swaps)

short positions (—)
long positions (+)
3. Other (specify)
outflows related to repos (—)
inflows related to reverse repos (+)
trade credit (—)
trade credit (+)
other accounts payable (—)

other accounts receivable (+)
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Table 1.14 (cont.)

lll. Contingent Short-term Net Drains on Foreign Currency Assets
(Nominal Value)

(millions of US dollars)

Maturity breakdown (residual maturity)

2. Foreign currency securities issued with embedded options
(puttable bonds)

3.1. Undrawn, unconditional credit lines provided by:

3.1.1. Other national monetary authorities, BIS, IMF,
and other international organizations

other national monetary authorities (+)
BIS (+)
IMF (+)

3.1.2. With banks and other financial institutions headquartered
in the reporting country (+)

3.1.8. With banks and other financial institutions headquartered
outside the reporting country (+)

3.2. Undrawn, unconditional credit lines provided to:

3.2.1. Other national monetary authorities, BIS, IMF,
and other international organizations

other national monetary authorities (—)

BIS (—)

IMF (—)
3.2.2. Banks and other financial institutions headquartered
in reporting country (—)

3.2.3. Banks and other financial institutions headquartered
outside the reporting country (—)

4. Aggregate short and long positions of options in foreign
currencies vis-a-vis the domestic currency

Short positions
Bought puts
Written calls

Long positions
Bought calls
Written puts

Total more than more than
up to 1 month| 1 month and |3 months and
up to 3 months | up to 1 year
1. Contingent liabilities in foreign currency —6.72 0.00 —3.36 —3.36
Collateral guarantees on debt falling due within 1 year — — — —
Other contingent liabilities —6.72 0.00 —3.36 —3.36

PRO MEMORIA: In-the-money options

At current exchange rate
Short position
Long position

+5% (depreciation of 5%)
Short position
Long position

—5% (appreciation of 5%)
Short position
Long position

+10% (depreciation of 10%)
Short position
Long position

—10% (appreciation of 10%)
Short position
Long position

Other (specify)
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Table 1.14 (end)

(millions of US dollars)

31.05.2008
1. To be reported with standard periodicity and timeliness:
1.1. Short-term domestic currency debt indexed to the exchange rate —
1.2. Financial instruments denominated in foreign currency and settled by other means .
(e.g., in domestic currency)
nondeliverable forwards —
short positions —
long positions —
other instruments =
1.3. Pledged assets —
included in reserve assets —
included in other foreign currency assets —
1.4. Securities lent and on repo 86,697.9
lent or repoed and included in Section | —
lent or repoed but not included in Section | —853.0
borrowed or acquired and included in Section | —
borrowed or acquired but not included in Section I' 87,550.9
1.5. Financial derivative assets (net, marked to market) 0.0
forwards =
futures —
swaps —
options 0.0
other —

1.6. Derivatives (forward, futures, or options contracts) that have a residual maturity greater than one year,
which are subject to margin calls

aggregate short and long positions in forwards and futures in foreign currencies
vis-a-vis the domestic currency (including the forward leg of currency swaps)

short positions (—)
long positions (+)
aggregate short and long positions of options in foreign currencies vis-a-vis the domestic currency
short positions
bought puts
written calls
long positions
bought calls
written puts
2. To be disclosed less frequently:
currency composition of reserves (by groups of currencies)
currencies in SDR basket?
currencies not in SDR basket

by individual currencies (optional)

' Securities are presented at face value.

2 Additionally included are gold, SDRs and IMF reserve position.
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Table 1.18
Money Supply
(National Definition)
Money supply (M2), % growth in money supply
billions of rubles (“+” increase/“—” decrease)
total of which: to previous month to beginning
cash in circulation (MO0) | non-cash funds of the year
2005
31.12 6,044.7 2,009.2 4,035.4 11.2 —
2006
31.01 5,842.7 1,875.6 3,967.1 —3.3 —3.3
28.02 5,919.3 1,890.1 4,029.3 1.3 —2.1
31.08 6,169.4 1,928.8 4,240.6 4.2 2.1
30.04 6,360.1 2,027.8 4,332.3 3.1 5.2
31.05 6,692.8 2,096.9 4,595.9 5.2 10.7
30.06 7,090.8 2,233.4 4,857.5 5.9 17.3
31.07 7,228.9 2,290.3 4,938.6 1.9 19.6
31.08 7,447.2 2,351.6 5,095.6 3.0 23.2
30.09 7,750.7 2,400.8 5,349.9 41 28.2
31.10 7,766.4 2,402.2 5,364.2 0.2 28.5
30.11 8,014.1 2,450.7 5,563.4 3.2 32.6
31.12 8,995.8 2,785.2 6,210.6 12.3 —
2007
31.01 8,700.8 2,630.1 6,070.6 —3.3 —3.3
28.02 8,902.0 2,682.0 6,220.1 2.3 —1.0
31.08 9,412.6 2,741.2 6,671.4 5.7 4.6
30.04 10,006.0 2,859.4 7,146.6 6.3 11.2
31.05 10,699.3 2,896.6 7,802.6 6.9 18.9
30.06 10,857.7 3,027.5 7,830.2 1.5 20.7
31.07 10,923.5 3,087.0 7,836.5 0.6 21.4
31.08 11,156.8 3,170.6 7,986.2 2.1 24.0
30.09 11,494.0 3,220.9 8,273.2 3.0 27.8
31.10 11,421.7 3,259.1 8,162.6 —0.6 27.0
30.11 12,163.3 3,373.4 8,789.9 6.5 35.2
31.12 13,2721 3,702.2 9,569.9 9.1 —
2008
31.01 12,914.8 3,465.7 9,449.1 —2.7 —2.7
29.02 13,080.4 3,487.6 9,592.8 1.3 —1.4
31.08 13,382.9 3,475.5 9,907.4 2.3 0.8
30.04 13,347.7 3,601.4 9,746.3 —0.3 0.6
31.05 13,724.5 3,656.2 10,068.4 2.8 3.4
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Refinancing Rate

Table 2.2

Period

%

11.11.1997 — 1.02.1998
2.02.1998 — 16.02.1998
17.02.1998 — 1.03.1998
2.03.1998 — 15.03.1998
16.03.1998 — 18.05.1998
19.05.1998 — 26.05.1998
27.05.1998 — 4.06.1998
5.06.1998 — 28.06.1998
29.06.1998 — 23.07.1998
24.07.1998 — 9.06.1999
10.06.1999 — 23.01.2000
24.01.2000 — 6.03.2000
7.03.2000 — 20.03.2000
21.03.2000 — 9.07.2000
10.07.2000 — 3.11.2000
4.11.2000 — 8.04.2002
9.04.2002 — 6.08.2002
7.08.2002 — 16.02.2003
17.02.2003 — 20.06.2003
21.06.2003 — 14.01.2004
15.01.2004 — 14.06.2004
15.06.2004 — 25.12.2005
26.12.2005 — 25.06.2006
26.06.2006 — 22.10.2006
23.10.2006 — 28.01.2007
29.01.2007 — 18.06.2007
19.06.2007 — 3.02.2008
4.02.2008 — 28.04.2008
29.04.2008 — 9.06.2008
10.06.2008 —

28.00
42.00
39.00
36.00
30.00
50.00
150.00
60.00
80.00
60.00
55.00
45.00
38.00
33.00
28.00
25.00
23.00
21.00
18.00
16.00
14.00
13.00
12.00
11.50
11.00
10.50
10.00
10.25
10.50
10.75




BULLETIN OF BANKING STATISTICS Ne 6 (181)

59

"9G’/ 1e paysi|gelsa usaq sey Aoualind ubiaio) pue sajgni Ul PaloBIIIe Spuny UO Olle) dAIasal palinbal sy} ‘sjesse Buiwiopad
a1 JO 9%0y—0Z PBINUISUOD (Z4O—OMD) SBIIINDSS JUBWUISACDL Ul JUBWISBAUI JO 81eyS 8SOUM SUOINUISUI }IPaID 104 ‘%G 1e paysiigelse usaq sey Aoualind ubialo) pue SajqnJ ul pajoeilie spuny
uo oljes aAI9sal palinbal 8y} ‘s}asse Buiwiopad By} JO 810W 10 %0t PAINHISUOD (Z4O—OMD) SOIHINDSS JUSWUISA0H Ul JUBWISAAUL JO BIBYS 9SOYM SUOIINISUI 1IPaId 10} ‘8661 ‘| lequieldas wold ,

‘paysi|gelse usag Jou sey Ollel dAI9sSal palinbal 8y ‘JUNOJJE OlUl USXE] USaJ Jou sey sailjigel| Jo Alobaled pajeoipul 8yl ,

GG 0'S 0L —800¢°L0°}

0'S SV GG 800¢°'90°0€ — 800c¢°€0’
Sy o'v Sy 800¢'¢0'6¢ — 800¢ L0'Gt
g€ 0'e G'€ 800¢° L0’k — LOOC' O LI

Sy o'V Sy £00¢’0L'0F — L00C'LO'}

G'g £00¢°90°0€ — 900¢°0}"

S'e 4 900¢°'60°0€ — ¥00¢'80" L

S'E — 700220 L€ — 002,08

Aoua.uno ubialoy pue sajgnJ ul
Aoua.uno ubiaioy pue sajgnJ ul sa|qnu ul
solll|igel] J8y10 ,SU0IIN1ISUl 11PpaJd UO Oljel aAIasal palinbay S[enpIAIpul 01 Sallljigel| Uo oljel 9AIasal palinbay SHUEQ JUBPISBIUOU O} SBIMIIGE!] SUORMASUL
Hjqe! Suoimpsuryl ' : HRRRE R : : 11p210 U0 oljel aAIasal palinbay

L — ¥00¢°L0°L — ¥002'90°S |

6 L — 0029071 — 002’ v0' L

(0]} L — ¥002¢°€0°' L€ — 0002°LO" L
G'8 G'S — 666L°CLLE —6661°90°01
YA S — 6661'90'6 — 6661 €061

S — 6661L°€0'8L —866L°CL'L

01 ] — 8661 L1°0€ — 866160}
0]} L — 8661°'80'LE — 8661'80'¥¢C

LE 8 — 8661°'80°€¢ — 8661°¢0" L

Aoua.uno ubiaioy ul sa|gnJ ul Aoua.uno ubiaioy ul sa|gnJ ul
}uequaqgs ul sa|gnJ ul ,SYUB( JUSPISaIUOU WO
S|enpIAIpUl WOJL saniua [eba| wouy saniua [eba) wouy S[enpIAIpul WOy aleq
susodap |[enpiaipul uQ PaMo.I0Q Spuny 104
pamo.log spuny 104 pamo.log spuny 104 pPamo.Ioq spuny 104 PaMo.I0Qq Spuny 104
(qusouad)

soljey S9AI9s9y palinbay
€'¢alqelL




BULLETIN OF BANKING STATISTICS N2 6 (181)

60

Table 2.4

Required Reserves (Average) Held by Credit Institutions
in the Bank of Russia’s Correspondent Accounts'

The period of averaging | Volume, billions of rubles
2007
January 46.5
February 71.2
March 73.4
April 76.8
May 81.7
June 90.0
July 112.9
August 118.9
September 118.6
October? 96.8
November 122.5
December 1241
2008
January 130.8
February 178.5
March 225.9
April 227.9
May 239.2
June 243.2

" The required reserves averaging ratio has been set by the Bank of Russia as follows:

— before August 1, 2004, was not set;

— since August 1, 2004, to September 30, 2006 — 0.2
(no more than 20% of the required reserves subject to deposit with the Bank of Russia);
— since November 1, 2004, up till now — 1
(no more than 100% of the required reserves subject to deposit with the Bank of Russia)
for settlement nonbanking credit institutions and settlement centres on the organised securities market;
— since October 1, 2006, to October 31, 2007 — 0.3
(no more than 30% of the required reserves subject to deposit with the Bank of Russia)
for all credit institutions except settlement nonbanking credit institutions and settlement centres of the organised
securities market;
— since November 1, 2007 to February 29, 2008 — 0.4
(no more than 40% of the required reserves subject to deposit with the Bank of Russia)
for all credit institutions except settlement nonbanking credit institutions and settlement centres of the organised
securities market;
— since March 1, 2008 to June 30, 2008 — 0.45
(no more than 45% of the required reserves subject to deposit with the Bank of Russia)
for all credit institutions except settlement nonbanking credit institutions and settlement centres of the organised
securities market;
— since July 1, 2008 — 0.5
(no more than 50% of the required reserves subject to deposit with the Bank of Russia)
for all credit institutions except settlement nonbanking credit institutions and settlement centres of the organised
securities market.

2 Taking into account the results of the required reserves extraordinary regulation on October 11—15, 2007.
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Table 2.5
Fixed-term Rates on the Bank of Russia Deposit Operations
(% p.a.)
Period of validity Demand deposits Tom/next Spotnext One week Spot/one week
1.01.2002 — 8.01.2002 5.20 4.50 5.00 11.00 11.50
9.01.2002 — 8.04.2002 6.00 5.20 5.60 12.00 12.50
9.04.2002 — 26.04.2002 5.50 4.50 5.00 11.00 11.50
27.04.2002 — 6.05.2002 5.00 4.50 5.00 5.50 6.00
7.05.2002 — 12.05.2002 5.00 4.50 5.00 5.50 11.50
13.05.2002 — 19.05.2002 5.50 4.50 5.00 11.00 11.50
20.05.2002 — 4.06.2002 5.50 4.50 5.00 8.00 8.50
5.06.2002 — 6.08.2002 4.50 3.50 4.00 7.00 7.50
7.08.2002 — 17.11.2002 4.50 3.50 4.00 5.00 5.50
18.11.2002 — 20.11.2002 4.50 3.50 4.00 — —

21.11.2002 — 16.02.2003 3.00 3.00 3.00 3.00 3.00
17.02.2003 — 1.06.2003 1.00 1.00 1.00 2.00 2.00
2.06.2003 — 5.03.2006 0.50 0.50 0.50 1.00 1.00
6.03.2006 — 9.04.2006 1.00 1.00 1.00 1.50 1.50
10.04.2006 — 6.08.2006 1.50 1.50 1.50 2.00 2.00
7.08.2006 — 10.12.2006 2.00 2.00 2.00 2.50 2.50
11.12.2006 — 1.04.2007 2.25 2.25 2.25 2.75 2.75
2.04.2007 — 13.08.2007 2.50 2.50 2.50 3.00 3.00
14.08.2007 — 3.02.2008 2.75 2.75 2.75 3.25 3.25
4.02.2008 — 28.04.2008 3.00 3.00 3.00 3.50 3.50
29.04.2008 — 9.06.2008 3.25 3.25 3.25 3.75 8.75
10.06.2008 — 3.50 3.50 3.50 4.00 4.00




62

Fixed-term Rates on the Bank of Russia Lombard Loans
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Table 2.6

Period of validity

Fixed-term rate,%

For the term of 7 days

14.12.2005 — 17.01.2006
18.01.2006 — 24.01.2006
25.01.2006 — 28.03.2006
29.03.2006 — 2.05.2006
3.05.2006 — 16.05.2006
17.05.2006 — 6.06.2006
7.06.2006 — 20.06.2006
21.06.2006 — 25.06.2006
26.06.2006 — 27.06.2006
28.06.2006 — 11.07.2006
12.07.2006 — 29.08.2006
30.08.2006 — 31.10.2006
1.11.2006 — 7.11.2006
8.11.2006 — 21.11.2006
22.11.2006 — 28.11.2006
29.11.2006 — 5.12.2006
6.12.2006 — 12.12.2006
13.12.2006 — 19.12.2006
20.12.2006 — 20.03.2007
21.03.2006 — 27.03.2007
28.03.2007 — 3.04.2007
4.04.2007 — 5.02.2008
6.02.2008 — 12.02.2008
13.02.2008 — 4.03.2008
5.03.2008 — 11.03.2008
12.03.2008 — 22.04.2008
23.04.2008 — 29.04.2008
30.04.2008 — 13.05.2008
14.05.2008 — 20.05.2008
21.05.2008 — 27.05.2008
28.05.2008 — 10.06.2008
11.06.2008 —

7.10
12.00
7.10
12.00
7.10
12.00
7.10
12.00
11.50
7.10
11.50
7.10
11.00
7.10
7.18
717
7.00
7.10
7.00
7.07
7.15
7.00
8.25
7.25
8.25
7.25
8.25
8.50
7.50
7.51
7.50
8.75

For the term of 1 day

28.11.2007 — 3.02.2008

4.02.2008 — 28.04.2008
29.04.2008 — 9.06.2008

10.06.2008 —

8.00
8.25
8.50
8.75
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Table 2.12
REPO Aggregates
Date F_ur_mds provided, Weighted average rate, Weightgd average N Debt,
millions of rubles % p.a. duration, days millions of rubles
2008

4.05 12,542.63 6.53 1.00 12,716.36
5.05 9,875.66 6.52 1.00 9,876.66
6.05 8,807.77 6.53 1.00 8,808.77
7.05 8,198.45 6.53 1.00 8,198.45
8.05 8,317.07 6.52 4.00 8,317.07
12.05 7,531.54 6.53 1.00 7,531.54
13.05 7,087.10 6.59 1.00 7,087.10
14.05 6,454.98 6.52 1.00 6,454.98
15.05 5,639.22 6.53 1.00 5,639.22
16.05 5,949.85 6.52 3.00 5,949.85
19.05 6,234.17 6.56 1.00 6,234.17
20.05 7,455.87 6.53 1.03 7,455.87
21.05 7,092.10 6.53 1.00 7,134.86
22.05 7,005.38 6.53 1.00 7,048.15
23.05 5,847.07 6.59 3.00 5,889.83
26.05 6,163.85 6.52 1.00 6,206.62
27.05 6,113.73 6.58 1.35 6,113.73
28.05 5,846.43 6.52 1.00 6,199.76
29.05 6,359.78 6.52 1.00 6,713.11
30.05 6,369.02 6.52 3.00 6,722.36
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Table 2.19

(rubles per gram)

Date of quotes Gold Silver Platinum Palladium
4.05.2008 649.66 12.14 1,328.90 291.54
5.05.2008 648.82 12.12 1,327.20 291.16
6.05.2008 666.95 12.11 1,362.93 300.83
7.05.2008 664.10 12.50 1,373.91 301.62
8.05.2008 666.42 12.56 1,407.06 305.42
12.05.2008 672.83 12.74 1,449.44 309.73
13.05.2008 665.47 12.51 1,462.33 309.68
14.05.2008 658.49 12.84 1,425.79 307.15
15.05.2008 660.86 12.54 1,426.97 305.68
16.05.2008 674.91 12.47 1,483.15 309.82
19.05.2008 689.67 12.58 1,529.59 319.61
20.05.2008 688.99 12.85 1,523.27 314.26
21.05.2008 700.93 12.71 1,535.00 316.30
22.05.2008 700.08 13.20 1,536.88 319.01
23.05.2008 696.29 13.25 1,5629.38 317.95
26.05.2008 698.69 13.43 1,528.08 315.84
27.05.2008 695.96 13.43 1,523.37 315.18
28.05.2008 672.99 13.48 1,453.29 306.51
29.05.2008 676.06 12.87 1,442.81 306.86
30.05.2008 667.88 12.84 1,394.99 299.33
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Table 3.3.3
Structure of Bonded Debt (the OFZ Part Thereof)
% of trading volume at par
Date —
fixed income permanent income sinking fund S;Ir;‘;'{;ggf?:goi‘:
2006
1.01 18.17 17.13 61.36 3.34
1.02 18.01 17.87 60.81 3.31
1.03 14.34 19.25 63.26 A5
1.04 14.14 18.98 63.78 3.10
1.05 12.20 19.77 64.92 3.10
1.06 12.00 20.44 64.52 3.05
1.07 11.80 20.61 64.59 3.00
1.08 11.66 21.58 63.80 2.96
1.09 11.44 22.23 63.42 2.91
1.10 11.82 22.00 63.81 2.88
1.11 11.17 23.00 62.99 2.84
1.12 11.00 23.20 63.00 2.79
2007
1.01 10.83 23.48 62.94 2.75
1.02 10.49 24.05 62.79 2.67
1.03 10.19 24.65 62.58 2.59
1.04 10.08 24.39 62.97 2.56
1.05 9.91 25.56 62.00 2.52
1.06 9.65 26.00 61.90 2.45
1.07 6.93 26.44 64.20 2.42
1.08 6.02 27.41 64.16 2.41
1.09 5.05 27.61 64.98 2.37
1.10 4.98 27.26 65.42 2.34
1.11 4.97 27.42 65.28 2.33
1.12 4.93 27.62 65.14 2.31
2008
1.01 4.91 27.58 65.25 2.30
1.02 4.79 27.58 65.39 2.24
1.08 4.68 28.04 65.10 2.19
1.04 3.94 26.93 66.90 2.23
1.05 3.12 26.17 68.48 2.23
1.06 3.09 26.46 68.25 2.20
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Table 3.3.5

Average Weighted Interest Rates on Government Securities Market

(% p.a.)
Government securities on redemption terms
Date short-term, up to 90 days medium-term, 91 to 364 days long-term, 365 days and more
4.05.2008 — 5.96 6.90
5.05.2008 — 5.93 6.85
6.05.2008 — 5.87 6.89
7.05.2008 — 5.86 6.90
8.05.2008 — 5.90 6.88
12.05.2008 — 5.79 6.88
13.05.2008 — 5.81 6.90
14.05.2008 — 5.91 6.90
15.05.2008 — 5.83 6.90
16.05.2008 — 5.89 6.89
19.05.2008 — 5.87 6.89
20.05.2008 — 5.85 6.89
21.05.2008 — 5.83 6.89
22.05.2008 — 5.87 6.93
23.05.2008 — 5.54 6.93
26.05.2008 — 6.03 6.90
27.05.2008 — 5.93 6.88
28.05.2008 — 5.82 6.89
29.05.2008 — 5.77 6.87
30.05.2008 — 5.72 6.83
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Table 3.4

MICEX Stock Exchange trade turnover

RTS trade turnover

trade turnover,

Date trade turnover, trade turnover, MICEX index, . RTS index,
millions of rubles millions points millions points
of US dollars of US dollars

4.05.2008 26,589.49 1,123.87 1,694.37 19.77 2,140.98
5.05.2008 39,581.05 1,663.50 1,688.31 39.60 2,141.35
6.05.2008 49,255.09 2,072.74 1,694.44 57.18 2,153.32
7.05.2008 70,236.83 2,957.89 1,739.26 46.17 2,201.47
8.05.2008 104,383.24 4,394.66 1,795.67 60.59 2,283.99
12.05.2008 105,103.50 4,400.71 1,822.00 103.82 2,321.14
13.05.2008 88,087.22 3,696.05 1,839.78 77.86 2,339.57
14.05.2008 101,986.93 4,299.64 1,904.20 72.13 2,406.05
15.05.2008 116,847.76 4,898.85 1,895.30 64.60 2,411.95
16.05.2008 110,698.67 4,641.80 1,043.88 61.78 2,478.87
19.05.2008 95,879.15 4,021.93 1,956.14 73.55 2,487.92
20.05.2008 89,336.19 3,765.68 1,930.76 67.90 2,453.12
21.05.2008 81,476.29 3,431.13 1,952.84 58.72 2,467.81
22.05.2008 98,356.59 4,152.27 1,894.85 65.10 2,433.07
23.05.2008 74,101.41 3,143.11 1,909.67 36.99 2,435.20
26.05.2008 54,869.39 2,324.91 1,894.91 66.06 2,436.56
27.05.2008 89,608.17 3,805.29 1,856.81 76.71 2,390.60
28.05.2008 69,632.60 2,956.64 1,871.25 36.64 2,396.87
29.05.2008 97,832.98 4,148.15 1,908.35 82.48 2,439.03
30.05.2008 60,329.77 2,549.23 1,925.24 78.91 2,459.88
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Table 4.1.2

Number of Credit Institutions with Nonresidents’ Participation
in the Authorized Capital

(units)

Credit institutions with nonresidents’ participation in the authorized capital

licensed by the Bank of Russia

granting the right to:

total
generd accept funds of ndviduals | 207duCt operations

2001

31.12 126 v 120 46
2002

31.03 128 76 120 49

30.06 129 78 121 49

30.09 129 78 121 49

31.12 123 7 115 44
2003

31.03 128 79 120 46

30.06 125 79 116 44

30.09 127 80 118 45

31.12 128 80 117 46
2004

31.08 128 83 117 43

30.06 130 82 119 45

30.09 129 82 118 44

31.12 131 84 122 45
2005

31.03 130 84 121 44

30.06 133 86 126 45

30.09 131 80 120 49

31.12 136 81 120 52
2006

31.03 138 (2) 80 (1) 118 (2) 54 (1)

30.06 144 (2) 82 (1) 120 (2) 59 (1)

30.09 148 (2) 83 (1) 123 (2) 63 (1)

31.12 153 (4) 85 (1) 130 (4) 66 (3)
2007

31.03 158 (5) 87 (1) 136 (5) 69 (4)

30.06 180 (8) 99 (3) 156 (8) 79 (5)

30.09 190 (8) 101 (3) 164 (8) 87 (5)

31.12 202 (9) 109 (5) 175 (9) 91 (4)
2008

31.03 206 (8) 110 (4) 179 (8) 94 (4)

Data in brackets include the number of credit institutions in which the decisions taken by non-resident members (which are parent

or controlling companies in respect to the credit institution) are greatly influenced by residents of the Russian Federation.
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